Derivative Securities
Busi ness Adm ni stration 316

Section: D100
Term 2004 Fal

Instructor: F. Eddy Suneke

Ofice: W 4357 Phone: 291-5565

e-mai | : eddysum@f u. ca

Di scussion Topics: This is an introductory course on derivative securities. These are
securities whose payoffs depend on the val ues of other "underlying" securities. W wll
focus mainly options, forward contracts and future contracts. W wll study the

organi zations of their markets, the mechanics of trading, trading strategi es and, nost

i mportantly, pricing nodels for such securities.

Gradi ng: (Subject to change)

15% Pr obl em Set s

35% M dt erm Exam

50% Fi nal Exam

100%

Requi red Texts: Hull,John. Fundamental s of Futures and Options Markets, 5th edition, 2005
Prentice Hal

| SBN #0131445650
Recomrended Text s:
Mat eri al s/ Suppl i es:

Prerequi site/ Corequisite: BUS 312, BUS 336; 60 credit hours.

Student with credit for BUS 416 may not take BUS 316 for further credit.
Not es:
This outline is derived froma course outline repository database that was maintai ned by SFU

Student Services and the University’s IT Services Departnent. The database was retired in
2014 and the data migrated to SFU Archives in 2015.



